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7.4.13.4.3 FHARHHE R

A A IR 2 8 2 < T 45 < i L 87 2 oA B SR I < 9t 2 IR R T 3 R 2 R AT 2 B A
(T ks I 3R 2B Bh T R AL A R . AR JE 4 EEEH FUER 5 BT LR ERATAE TR, B
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AR et i BB A ) 0 B B AR L A AN A XU, o AR SRk S P B8 I R 3505 O L DR B 2 87 1Y
80%-95%, H BT HA LA BRI AME T AR R S B 10 80%; R HHHA
FEFNBR BB I BRI SR IS S A F AN S RE e, ORISR T RE R HE 5% Bl
FIWHAE—FE AN MBUF R, HLPIeAOFREREEN G FHRES. MBCRIBEREE . A,
AN ) < BN HOR AR S B P R AR A S 42, S SYIE ] 22 e B 5 Vg Bk AT
KL FER:, B4 VaR(Value at Risk)$5 b33 R AR I < v i O TR (A XUz, B g i et x XL i

AT BREAANZ ] o

7.4.13.4.3.1 FHARARRE KUK ML

SRR NIRRT

AHIR EER
2023 12 4 31 H 2022 412 A 31 H
h 34 b3 4
TiH
YRR ARREL
N RME N RE
18 E A5 18 L A1)
(%) (%)
T oM E T — R 721,223,152.70 89.80 109,520,510.87 92.77
T E s — e RH -
AT A ARl os 7= — BUIE R B2 -
HAth - B
&3 721,223,152.70 89.80 109,520,510.87 92.77
7.4.13.4.3.2 FLARA R RS O BB 43 BT
R Bk & e FEE (FHE 7.4.1) LLAME HoAth 73528 (R AN AR
X B P A e H 3k 4 0 PR 1 E Y
Emea (Ah. ANRMAIG
AH 2 XU A 5 1) A8 5 PN AEREA
i
2023 412 A 31 H 2022 412 A 31 H
Mg e L v T 5% Nz 1,690 ANy 582
MG L R HE R B 5% W2 1,690 T/ 582
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7.4.14.2 FEFUA RHMETER SR TR
7.4.14.2.1 ZFEXREMTEKAME

Az, NRMT
AHIR AR
wRMEITT RS RTEMER
2023 412 A 31 H 2022 4 12 H 31 H

FH—EIR 721,223,152.70 109,520,510.87
FJEIR
FE=FEIX

&1t 721,223,152.70 109,520,510.87

7.4.14.2.2 A RMERTRERERE RS
ARF S VL FIEZ IR R TR A H OB S 2 R T 4 i A
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BEMR H AR 158 I AR 25 5 95 3 42 (QDIN)2023 A 2
7 BATH RS R & T 51T 77,389,126.74 9.23
8 HoAth 25 5% 7= 39,655,347.63 4.73
9 it 838,267,627.07 100.00
8.2 MIRAEZNTER GhX) ERTHHARB RS
Sss. NRmoc
Ex (HX) N RME RS T PR LR (%)
H A 721,223,152.70 89.80
&1t 721,223,152.70 89.80

e B GBI SRYE T IESF 2 % Frifi 2, ADR. GDR %A R UEA B £E I AHE

I TR E o

8.3 MIRZAT WA R T A S

SRRAL: NIRRT

Tk 5) ~RE b 3R B E B (%)
Tk 157,963,201.74 19.67
MEk e [V 146,039,145.25 18.18
LAt AA Rl 104,043,269.19 12.95
4l 82,470,591.93 10.27
HEEAR 78,945,385.76 9.83
HLAE AR %S 66,233,037.87 8.25
BT PRAgE 59,946,835.25 7.46
H B 25,581,685.71 3.19
=nan 721,223,152.70) 89.80)
¥ LA B R A ERAT WL 2 AR HE(GICS)

8.4 BRI A SHHE 5 B ST 1#E LB /DN HEF TR A R B3R 40

SRRAL: NIRRT

s
NSl FHEE | BB
L U B OD|  ARGE |
@30 | (%0 Hilith | (i)
Bl (%)
SONY e
1 GROUP zﬁ;}/:b\';i% 6758 A%z HA 62,200 41,882,763.73 5.22
oot e S
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SHIN-ET
SU
2 |cuemic] FEEF | 4063 A gk 1209000  35.920,637.81 447
Tk Vil
AL CO
LTD
ITOCHU | i FE 75 HARE
3 8001 H A 107,800 31,216,548.39 3.89
CORP H 5 Fit
NIPPON
TELEGR . N
H 7 B (5 H A%
4 | APH& i 9432 5 H A 3,427,800 29.656,296.92 3.69
T
TELEPH
ONE
MITSUBI
SHI UFJ | =35 H Bt HAZE
5 - 8306 H A 428,300 26,054,795.10) 3.24
FINANCI| 4 4E [4] 5 Fit
AL GRO
TOKIO o
MARINE ALl HARE
6 25 i 8766 H 138,700 24,577,872.60) 3.06
HOLDIN hﬂjﬁﬁ i *
g N
GS INC
RECRUIT ,
HOLDIN Recruit H A%
7 Holdings 6098 H A< 75,700 22,666,103.01 2.82
GS CO FEot 2t Vil
LTD T
HOYA |Hoya #3X HAAE
8 . 7741 H 24,700 21,859,601.89 2.72)
CORP 24t Vil »
BRIDGE . N
e =) HAAE
9 | STONE N 5108 H A 70,600 20,703,020.75 2.58
et 5 Bt
CORP
SUMITO
MO | . . N
10 | MITSUI ;igg 8316 El;;; H A 57,600 19,898,809.34 2.48
FINANCI| ™"
AL GR
KEYENC HARAE
11 - 6861 H 6,300 19,651,158.83 245
E CORP Vil »
SMC HARE
12 - 6273 H 4,700 17,879,443 .34 2.23
CORP 5 Ft »
KDDI HARE
13 - 9433 H 71,200 16,038,192.88 2.00]
CORP 5 Ft *
DENSO HASE
14 - 6902 H 142,600 15,230,115.07, 1.90]
CORP S5 Fit *
HITACHI HARE
15 - 6501 28,600 14,605,053.61 1.82)
LTD 5 Fr FA
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YAMATO .
16 |KOGYO 5444 HA22 HA 37,100 13,861,856.01 1.73
COLTD i
RENESA
) A%
17 |ELECTR 6723 HA 106,500 13,631,247.79 1.70)
ONICS il
CORP
RORZE HAAZE
18 CORP 6323 557 H A 17,400, 13,158,015.37 1.64
DAIICHI .
HASE
19 |SANKYO 4568 HA 67,100 13,045,899.79 1.62
COLTD i
DAIKIN
INDUST HASE
20 RIES 6367 jSpe HA 11,200 12,926,433.02 1.61
LTD
PAN
PACIFIC N
H AR
21 |INTERN 7532 H A 74,400 12,567,389.98 1.56
ATIONA 2
L HO
NIPPON N
HASZ
22 | STEEL 5401 H A 75,700 12,277,630.84 1.53
CORP Gy [t
YOKOH
AMA HASE
23 RUBBER 5101 jSpe H A 75,400 12,240,332.63 1.52
COLTD
TOKYO
OHKA HASE
24 KOGYO 4186 jipe HA 78,300 12,235,381.62 1.52
COLTD
FUJITSU HASE
25 LIMITED 6702 5 EEN 11,200 11,964,753.64 1.49
JGC S,
26 |HOLDIN 1963 H 145,800 11,915,017.66 1.48
GS CORP i
INFRON
EER HAAL
27 HOLDIN 5076 o H A 159,000 11,205,357.33 1.40
GS INC
ORIX HAAE
28 CORP 8591 557 H A 82,400 10,989,335.99 1.37
29 |MURATA 6981 HASZ HA 71,700 10,775,614.40 1.34
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MANUFA Vil
CTURIN
G CO
LTD
SAWAI
GROUP .
HARAS
30 |HOLDIN 4887 5 EEN 40,800 10,671,628.29 1.33
GS CO
LTD
TOKYO N
HARAE
31 |ELECTR 8035 5 HA 7,700 9,764,595.73 1.22
ON LTD
NITORI
HOLDIN HARE
32 9843 H 9,900 9,385,412.26 1.17
GS CO 5 Ft *
LTD
KADOKA| N
HARE
33 WA 9468 5 H A 62,800 9,053,343.64 1.13
CORP
ASAHI
GROUP HARAE
34 2502 H 33,100 8,739,060.48 1.09
HOLDIN Vil »
GS LTD
SHIMAN HARAE
35 7309 H 7,800 8,551,926.67 1.06
O INC Vil »
TOKAI N
HARE
36 |CARBON 5301 5 H A 155,400 8,002,079.26, 1.00)
CO LTD
EBARA HARAE
37 6361 H 18,500, 7,754,795.29 0.97
CORP 9 *
KURARA N
HARE
38 Y CO 3405 5 H A 106,400 7,615,966.39 0.95
LTD
TERUMO HARE
39 4543 H 32,500 7,542,745.80) 0.94
CORP 5 Ft »
SHIMAM N
HARAE
40 |[URACO 8227 jSpe HA 8,900 7,043,076.23 0.88
LTD
SHIONO N
HARAE
41 |GI& CO 4507 jSpe HA 20,000 6,826,959.48 0.85
LTD
PARK24 HARE
42 4666 H 74,100 6,721,595.03 0.84
COLTD 5 Ft *
43 |BANDAI 7832 HAE HA 46,300 6,571,222.16 0.82
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NAMCO Vil
HOLDIN
GS INC
SQUARE
ENIX N
HARAE
44 |HOLDIN 9684 jSpe HA 25,700 6,533,670.37 0.81
GS CO
LTD
PAL
GROUP N
HARAE
45 |HOLDIN 2726 5 H A< 44,100 5,456,265.09) 0.68
GS CO
LTD
KAO HARE
46 4452 H 18,600 5,416,978 .44 0.67
CORP 5 Ft *
PENTA-O
CEAN N
HARE
47 |CONSTR 1893 5 H A 129,900 5,165,301.34 0.64
UCTION
CO
NINTEN N
HARE
48 | DO CO 7974 5 H A 13,400 4,951,534.06 0.62)
LTD
NICHIRE HARAE
49 2871 H 27,900 4,866,874.94 0.61
I CORP Vil »
TOYO N
HARE
50 | GOSEI 4970 5 H A 11,000 4,606,540.62 0.57
CO LTD
SIGMAX
YZ HARAE
51 6088 H 62,700 4,565,114.90) 0.57
HOLDIN Vil »
GS INC
AJINOM N
HARE
52 |OTO CO 2802 H A 16,400 4,479,803.01 0.56
5 Ft
INC
CENTRA
L JAPAN HARE
53 9022 23,800 4,283,128.73 0.53
RAILWA Vi SES
Y CO
VISIONA HARE
54 4194 H 9,100 4,103,305.93 0.51
LINC Vil *
NIPPON
SANSO HARE
55 4091 H 19,100 3,621,441.90 0.45
HOLDIN 5 Ft *
GS CORP
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FUJIMI HARE
56 - 5384 H A 22,800 3,589,124.81 0.45
INC Vil
PANASO
NIC HARE
57 - 6752 H 50,200 3,520,147.22 0.44
HOLDIN Vil *
GS CORP
FUJI
ELECTRI H AR
58 - 6504 H 9,700, 2,956,004.16 0.37
C CO Vil *
LTD
CASIO
COMPUT HARZ
59 - 6952 H 47,000 2,887,473.46 0.36
ER CO Vil »
LTD
NIPPON
PAINT N
HAZE
60 |HOLDIN - 4612 5 H A 40,400 2,312,609.93 0.29
GS CO
LTD
SEVEN &
I
El TN
61 |HOLDIN - 3382 ;;;L H A 7,400 2,078,968.84 0.26
GS CO
LTD
WEALTH N
HAZE
62 NAVI - 7342 H A 9,700, 949,778.90, 0.12
5 Ft
INC
Ve BEAL T RS B 2R )2 2 T 374K .
8.5 MEHABRBRHESHEKRTY)
8.5.1 RIFEANESHGEH VI &= 19EH2 % ET 204 A 23 B B A 40
S NRMt
b HAW)RE 4
75 INFEVFR (FED) UEZF ARG N SN2 T T B L
(%)
1 SONY GROUP CORP 6758 38,317,870.71 32.46
NIPPON TELEGRAPH &
2 9432 28,820,831.60) 2441
TELEPHONE
SHIN-ETSU CHEMICAL
3 4063 27,051,602.39 2291
COLTD
4 ITOCHU CORP 8001 26,646,172.91 22.57
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MITSUBISHI UFJ
5 8306 26,616,587.04 22.55
FINANCIAL GRO
TOKIO MARINE
6 8766 23,487,393.55 19.89
HOLDINGS INC
7 DENSO CORP 6902 22,810,562.22 19.32
8 | BRIDGESTONE CORP 5108 19,129,740.46 16.20
SUMITOMO MITSUI
9 8316 18,691,020.40 15.83
FINANCIAL GR
10 HOYA CORP 7741 18,582,137.99 15.74
11 KEYENCE CORP 6861 18,066,304.34 15.30
RECRUIT HOLDINGS CO|
12 6098 17,233,792.07 14.60
LTD
DAIICHI SANKYO CO
13 4568 16,725,685.15 14.17
LTD
14 SMC CORP 6273 16,708,597.88 14.15
15 KDDI CORP 9433 15,455271.92 13.09
16 |TOKYO ELECTRON LTD 8035 14,180,729.15 12.01
INFRONEER HOLDINGS
17 5076 13,940,569.82 11.81
INC
RENESAS
18 6723 13,835,046.68 11.72
ELECTRONICS CORP
19 ORIX CORP 8591 13,632,785.15 11.55
20 | JGC HOLDINGS CORP 1963 13,438,695.90) 11.38
DAIKIN INDUSTRIES
21 6367 13,332,635.91 11.29
LTD
YAMATO KOGYO CO
22 5444 13,324,932.56 11.29
LTD
TOKYO OHKA KOGYO
23 4186 12,940,990.36 10.96
CO LTD
24 | NIPPON STEEL CORP 5401 12,553,667.92 10.63
NIPPON SANSO
25 4091 12,231,570.98 10.36
HOLDINGS CORP
PAN PACIFIC
26 7532 11,919,294.17 10.10
INTERNATIONAL HO
YOKOHAMA RUBBER
27 5101 11,729,595.58 9.94
CO LTD
28 RORZE CORP 6323 11,629,746.14 9.85
SUMITOMO ELECTRIC
29 5802 11,351,015.67, 9.61
INDUSTRIES
30 KADOKAWA CORP 9468 11,068,028.05 9.38
31 HITACHI LTD 6501 10,951,092.77 9.28
32 SHIMANO INC 7309 10,732,908.24 9.09
SQUARE ENIX
33 9684 9,799,139.23 8.30
HOLDINGS CO LTD
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34 [TOKAI CARBON CO LTD 5301 9,546,732.03 8.09
SAWAI GROUP
35 4887 9,541,228.04 8.08
HOLDINGS CO LTD
36 FUJITSU LIMITED 6702 9,425,186.79 7.98
MURATA
37 | MANUFACTURING CO 6981 9,420,037.32 7.98
LTD
BANDAINAMCO
38 7832 8,823,574.52 7.47
HOLDINGS INC
39 KURARAY CO LTD 3405 8,681,674.39 7.35
40 SHIMADZU CORP 7701 8,633,705.52 7.31
NITORI HOLDINGS CO
41 9843 8,304,049.02 7.03
LTD
42 | AJINOMOTO CO INC 2802 8,276,059.06 7.01
ASAHI GROUP
43 2502 7,801,498.50 6.61
HOLDINGS LTD
44 TERUMO CORP 4543 7,390,264.18 6.26
45 |SOMPO HOLDINGS INC 8630 7,012,107.85 5.94
46 PARK24 CO LTD 4666 6,701,225.41 5.68
47 | SHIONOGI & CO LTD 4507 6,663,937.84 5.64
SUMITOMO METAL
48 5713 6,630,437.69 5.62
MINING CO LTD
49 | SHIMAMURA CO LTD 8227 6,590,394.59 5.58
50 | TATYO YUDEN CO LTD 6976 6,551,409.08 5.55
51 EBARA CORP 6361 6,450,806.98 5.46
52 MISUMI GROUP INC 9962 6,309,483.67 5.34
53 MIURA CO LTD 6005 6,187,972.76 5.24
PENTA-OCEAN
54 1893 5,691,216.96 4.82
CONSTRUCTION CO
55 KAO CORP 4452 5,469,873.49 4.63
CENTRAL JAPAN
56 9022 5,167,189.16 4.38
RAILWAY CO
57 NICHIREI CORP 2871 4,941,358.59 4.19
58 |FUJI ELECTRIC CO LTD 6504 4,860,585.00 4.12
59 NINTENDO CO LTD 7974 4,209,328.51 3.57
60 [HONDA MOTOR CO LTD 7267 4,188,849.19 3.55
PAL GROUP HOLDINGS
61 2726 4,153,857.86 3.52
COLTD
SIGMAXYZ HOLDINGS
62 6088 4,098,006.01 3.47
INC
63 | TOYO GOSEICO LTD 4970 4,074,208.78 345
NIPPON PAINT
64 4612 3,741,269.46 3.17
HOLDINGS CO LTD
65 VISIONAL INC 4194 3,701,882.22 3.14
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66 FUJIMI INC 5384 3,696,489.18 3.13
67 MEC CO LTD 4971 3,521,490.48 2.98
NET ONE SYSTEMS CO
68 7518 3,471,422.97 2.94
LTD
PANASONIC HOLDINGS
69 6752 3,448,846.34 2.92
CORP
70 TOTO LTD 5332 3,312,297.89 2.81
EAST JAPAN RAILWAY
71 9020 3,022,146.19 2.56
CcO
SEVEN & I HOLDINGS
72 3382 2,820,360.50 2.39
CO LTD
CASIO COMPUTER CO
73 LTD 6952 2,451,009.86 2.08

TE: “SRNGH (B SRABCER AR ) 32 i (B3t IR MRON™) 9F SRS AL 8 (il

AZEA R LU ) A, AR5 P

8.5.2 RIIEH &%E H HVIE & %= 19EH2 % B AT 204 A 23 B B A 40

SRERAL: NIRRT

I 4
AL
K5 AR (30 TSR G e L
&
(%)

1 SUMITOMO ELECTRIC INDUSTRIES 5802 12,891,020.81 10.92
2 NIPPON SANSO HOLDINGS CORP 4091 12,210,009.31 10.34
3 SUMITOMO METAL MINING CO LTD 5713 9,290,902.79 7.87
4 TOKYO ELECTRON LTD 8035 8,914,372.02 7.55
5 SOMPO HOLDINGS INC 8630 8,810,848.30 7.46
6 MITSUBISHI UFJ FINANCIAL GRO 8306 8,685,015.38 7.36
7 SHIMADZU CORP 7701 8,565,075.27 7.25
8 DENSO CORP 6902 7,860,702.45 6.66
9 MIURA CO LTD 6005 6,824,459.69 5.78
10 MISUMI GROUP INC 9962 6,145,990.49 5.21
11 HONDA MOTOR CO LTD 7267 5,844,178.16 4.95
12 ORIX CORP 8591 5,789,454.97 4.90
13 TAIYO YUDEN CO LTD 6976 5,188,883.08 4.40
14 SUMITOMO MITSUI FINANCIAL GR 8316 4,935,682.65 4.18
15 DAIICHI SANKYO CO LTD 4568 4,769,299.79 4.04
16 TOKIO MARINE HOLDINGS INC 8766 4,517,894.79 3.83
17 MEC CO LTD 4971 4,035,170.33 3.42
18 AJINOMOTO CO INC 2802 4,029,421.43 3.41
19 EAST JAPAN RAILWAY CO 9020 3,981,274.57 3.37
20 SHIN-ETSU CHEMICAL CO LTD 4063 3,759,984.81 3.18
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21 RYOHIN KEIKAKU CO LTD 7453 3,720,099.14 3.15
22 NET ONE SYSTEMS CO LTD 7518 3,536,280.96 3.00
23 CENTRAL JAPAN RAILWAY CO 9022 3,531,239.24 2.99
24 FAST RETAILING CO LTD 9983 3,477,255.70 2.95
25 NINTENDO CO LTD 7974 3,426,730.64 2.90)
26 TOTO LTD 5332 3,300,344.99 2.80)
27 SQUARE ENIX HOLDINGS CO LTD 9684 3,226,141.32 2.73
28 INFRONEER HOLDINGS INC 5076 3,144,665.97 2.66
29 JAPAN AIRLINES CO LTD 9201 2,924,522.34 2.48
30 TERUMO CORP 4543 2,810,519.70 2.38
31 TAKARA BIO INC 4974 2,766,936.15 2.34
32 KEYENCE CORP 6861 2,721,354.51 231
33 FUJI ELECTRIC CO LTD 6504 2,597,995.47 2.20
34 SONY GROUP CORP 6758 2,476,159.04 2.10

T “SENBA (B SEAREE AT ) 3 HH i (a2t ISR S48 SKSE BRAZ 8 (k

ALHA S A B ) 381, AF AR 5 B

8.5.3 AR BT (LN A B 80 K Sk W\ B

Az NRMT
SENJEAS (RAZ) 20 806,230,300.70
SEHBN (RAE) B 228,039,669.61

Y

TE: “TRNEH (BETNBER AT <SZH @i (s HBERION) 4% S iRAZ B8l (A

ALHA S A B ) 381, AF AR 5 B

8.6 WIARIMIHEHER DRI REAE
AIE AR WRARFFA 5157

8.7 WK » FAMME b B 5 E H B R/ BB A2 B B A

AIE AR RARFFA 557

8.8 JIARIE A FAMME o e 3™ 15+E LA K/ B BT B SCRAE S B3 A

ARSI AR T AR RFAT B SRR SR

8.9 JARIL A FAMME b e 3™ 15H L K/ BYRT 42 ST AE R B A

AR AR AR RS A ST
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8.10 JPARIE LA FAME oy Fe 3™ i HL B R/ HE R B BT+ 2 S 3 R A4
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